TWO NON-ZERO SOLUTIONS FOR STURM-LIOUVILLE EQUATIONS
WITH MIXED BOUNDARY CONDITIONS
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Asstract. In this paper, we establish the existence of two non-zero solutions for a
mixed boundary value problem with the Sturm-Liouville equation. The approach
is based on a recent two critical point theorem.

1. INTRODUCTION

The aim of this paper is to establish existence results of two non-trivial solutions for Sturm-
Liouville problems with mixed conditions and involving the ordinary p—Laplacian. We consider the
following problem

—(q(@)[ ()P~ (2))" + s(2) Ju(z) P~ ?u(x) = Af(z,u(z)) on Ja,b[,
(P)

u(a) =u'(b) =0,

with p > 1, ¢,s € L*([a,b]), s # 0, with ¢qo = es[sibnfq > 0 and so = es[sibr}lfs > 0. Here the
a, a,

nonlinearity f : [a,b] x R — IR is an L!'-Carathéodory function and ) is a real positive parameter.
In this paper, under suitable assumptions on the nonlinearity f, we obtain the existence of two
non-zero solutions to problem (P). Our main tool is a two critical point theorem (Theorem 2.1)
established in [10]. Such critical point result is an appropriate combination of the local minimum
theorem obtained in [7], with the classical and seminal Ambrosetti-Rabinowitz theorem (see [1]). A
crucial assumption of the mountain pass theorem is the Palais-Smale condition. It is worth noticing
that, here, to obtain the existence of two non-zero solutions, it is enough to assume together with
the classical Ambrosetti-Rabinowitz condition only an algebraic condition on the nonlinearity (see
condition (ii) in Theorem 3.1), which is more general than the p—sublinearity at zero. For more
details on these subjects see [18], [19] and [20].

For other examples of results dealing with Sturm-Liouville equations see [3], [12], [15], for prob-
lems with mixed boundary conditions see [2], [4], [5], [6], [14], [16], [21], including elliptic case and
systems. For other critical point results and applications, we refer for instance to [8], [9], [11], [13],
[17].

As a special case of our main theorem (Theorem 3.1), here we point out the following result on
the existence of two nonnegative solutions in the autonomous case.

Consider the following problem

— ([ (2) P72 (2))" + u(@) [P ?u(z) = Af (u(z)) on ]0,1[,
(1.1)
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¢
and put F(t) = / f(&)d¢ for all t € R.
0

Theorem 1.1. Let f: IR — IR be a nonnegative continuous function such that

f@) _
tﬁ%,l"' tr—1 +00,

and assume that there are two positive constants p > p and R > 0 with [t| > R such that
0 < uF(t) <tf(t).

1 »

Then, for each A €]0, \*[ where \* = = sup %, the problem (1.1) has two nonnegative and non
P >0 c

zero classical solutions.

The paper is arranged as follows. In Section 2, we recall some basic definitions and our main
tool, which is a two critical points theorem obtained in [10]. Finally, Section 3 is devoted to the
main result (Theorem 3.1) and some of its consequences (Corollary 3.1 and Thoerem 3.2). Moreover
some concrete examples of application are given (see Examples 3.1 and 3.2).

2. PRELIMINARIES AND BASIC NOTATIONS

In this section, we recall definitions and theorems used in the paper.
Let (X, ]|-]|) be a real Banach space and I be a Gateaux differentiable functional. We say that the
functional I satisfies the Palais-Smale condition (in short (PS)-condition) if any sequence {u,} in
X such that

(a1) {I(uyn)} is bounded,
. p -
(a2) lim [|I'(ue)l|x- = 0.
has a convergent subsequence.
Consider problem (P) and assume that ¢, s € L*([a, b]), with

qo = essinf ¢ > 0 and sg = essinf s > 0.
a,b [a,b]

We use the following notations

lglloc :=esssupq(z),  [[s]lco := esssup s(z),
z€[a,b] z€la,b]

and put

1
p— — p .
lalloe + 222 (55%)7 [Islloe

Denote by X = {u € W'([a,b]) : u(a) = 0} the Sobolev space endowed with the norm

b b 1

Jul = ([ a@l@)pds + [ sluta)pds)”.
It is well known that (X, | - ||) is compactly embedded in (C°([a,b]),] - ||oc) and one has
(b—a)

(7);)||u|| for all u € X. (2.3)
qo)?

Formula (2.3), can be obtained observing that, for all = € [a, b]

b
u(@) < [ @)ldo

p—1

[ufloo <
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by Holder inequality one has

—— 1 lull
(q0)7
Throughout the sequel f : [a,b] x IR — IR is an L!—Carathéodory function i.e. f(-,t) is measurable

for all t € R, f(x,-) is continuous for almost every = € [a, b] and for all p > 0 one has sup |f(z,t)| €
[t|<p

b p—1
p=1 b—
[ W@ < - < (b—a)

L*([a,b]). Clearly, if f is continuous in [a,b] x IR, then it is L'—Carathéodory.
Put

Fla,1) ::/Otf(x,g)dg for all (z,) € [a,b] x R,

We recall that u : [a,b] — IR is a weak solution of problem (P) if u € X satisfies the following
condition

b b b
/ q(fﬁ)\U’(I)\p*QU'(z)v'(x)dfﬂ+/ S(I)IU(I)I’HU(I)U(m)dIZ/\/ f(@,u(z))v(z)de,

for all v € X.
In order to study problem (P), we introduce the functionals ®, ¥ : X — IR defined as follows

b
D(u) = %Hu”” and  ¥(u) :/ F(z,u(z))dz, YueX. (2.4)

Clearly, ® is coercive and continuously Gateaux differentiable and its Gateaux derivative at point
u € X is defined by
b b

@’(U)(v):/ q(fv)IU’(Z)IP*QU’(x)v’(x)de+/ s(@)|u(@) [P~ u(z)v(@)dt,

for every v € X.
On the other hand ¥ is continuously Gateaux differentiable and its Gateaux derivative at point
u € X is defined by

b
U’ (u)(v) :/ f(z,u(x))v(z)de Vv e X,

and

$(0) = ¥(0) = 0.
Clearly, the critical points of the functional ® — A\¥ on X are weak solutions of problem (P).
Moreover, if f € C%([a,b]), ¢ € C*([a,b]) and s € C°([a,b]) the weak solutions for (P) are classical
solutions.

Our main tool is the following theorem of existence of two non-zero critical points, Theorem 2.1,
obtained in [10].

Theorem 2.1. Let X be a real Banach space and let &,V : X — IR be two continuously Gateaux
differentiable functionals such that igl{f@ = ®(0) = ¥(0) = 0. Assume that there are r € R and
u€ X, with 0 < ®(u) < r, such that

sup U (u) ~
u€d=1(]—c0,r]) (1)

r &(a)’

(2.5)

o
and, for each X\ € } (@) ! , the functional Iy = ® — AV satisfies (PS)-condition

U(a)’ sup U (u)
u€®~1(]—o00,7])
and it is unbounded from below.
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d(a) r [
U(a)’ sup U(u)
u€P~1(]—o0,r])
critical points ux 1, ux2 such that In(ux1) < 0 < Ix(uy2).

Then, for each A € the functional Iy admits at least two non-zero

3. MAIN RESULT

In this section, we present our main result. To be precise, we establish the existence result of at
least two non zero weak solutions of problem (P).

Theorem 3.1. Assume that there exist four positive constants ¢, d, p and R with p > p and d < c,
such that
atb
2
(1) / F(z,t)de >0 Vtel0,d],

b
max F'(z,§)d / F(z,d)d
l¢l<e

(i) ==
where the constat k is gwen by (2. 2)
(i) 0 < pF(x,t) <tf(z,t) for all x € [a,b] and for all |t| > R.

op—14p P
Then, for each \ € 5 , qobc problem (P)
p(b— a)i’*lk/ F(z,d)dz p(b—a)P~! [ maxF(x,§)dz
ath a lél<e
has at least two non-zero weak solutions.

Proof. Our goal is to apply Theorem 2.1. Consider the Sobolev space X and the operators ® and ¥
defined in (2.4). We observe that the regularity assumptions on ® and ¥ are satisfied, then taking
into account (iii) by standard computations, for each A > 0, ® — AV is unbounded from below and
satisfies the (P.S)—condition, (see also the proof of Theorem 3.1 of reference [16]).

Consider the function @ € X defined by putting

2d b
b—a(x_a) ifxe[a,m_{7
a(x) = (3.6)
d if:ce[a”,b]
2
We observe that
o) = = (20 / (2)d (37)
U = —l|lullf = - x)ax :
P p\o—ap ), *
PP o » . b
+ G—ap /a (x — a)Ps(x)dx + d /a;b s(x)da:).
Moreover, since 0 < d < ¢ and by virtue of (ii), we obtain that
P U
@ < k. (3.8)

do kcp we have

Indeed, arguing by contradiction, if we assume that d? > o=
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b b b
max F'(z,&)dx [1 , F(z,d)dz ¢ [J F(z,d)dz
> 0

P - cP - or-l dar ’
p
which contradicts (ii). Put r = ﬁ, by (3.7) and (3.8) we obtain

1/ 2 \! p+2 (b—a\? 1 2 \?!
d(a) < - £re P — — <y,
0< (u)_p<b—a> |:||Q||oo+p+1( 2 ) ||3||00]d ok (b—a) av <r

By virtue of (i) we have
b
U(u) 2/ F(z,d)dz.
a+b
2

Therefore, one has

u —a p—1 b
iéui 2 p(bzp—l)dp ‘ /j F(x,d)dx. (3.9)

From (2.3) if ®(u) < r, we have ||u||s < ¢ therefore

b

sup U(u) < [ max F(z,&)dz. (3.10)
ueP—1(]—o0,r]) a l§I<c

Hence, owing to (3.9), (3.10) and (ii) condition (2.1) of Theorem 2.1 is verified.
All assumptions of Theorem 2.1 are satisfied and the proof is complete.

op—14p qocP

Then, for each A € , problem (P)

b ’ b
p(b— a)pflk/ F(z,d)dx p(b—a)P~! [ maxF(z,§)dx

7317 a ‘f‘SC
has at least two non-zero weak solutions. O

Remark 3.1. We observe that in the problem (P) we can consider also the case s # 0 and
essinfn s = 0. Moreover, even when s = 0, it is a simple computation to verify that the previous
result can be proved in the same way by endowing the space X with the equivalent norm ||u'|| L» ([a,4)) -

Now, we suppose that f : [a,b] x R — IR is a nonnegative function. We note the following
Lemma, that is useful to obtain results of existence of nonnegative solutions.

Lemma 3.1. Let f : [a,b] Xx R — TR be a nonnegative function. Suppose that u € X is a weak
solution of problem (P). Then u is nonnegative.

Proof. Put v~ = —min{u,0}, and one has «~ € X. Taking into account that u is a weak solution
and choosing v = u~, one has

b b b
0< / fa u(w))u (x)de = / o(@)|(u™Y (@) P + / s(2)|u~ (2)|Pde =

= —[lu [P

That is u~ = 0 a.e. in [a, b]. Hence, our claim is proved. O
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Now, we point out a result when the nonlinear term has separable variables. To be precise, let

h : [a,b] — IR be a function such that h € L'([a,b]), h(z) > 0 a.e. = € [a,b], h # 0 and let
g : IR — IR be a nonnegative and continuous function. Consider the following problem

—(ql/[P~2u’) + rlulP~2u = Ah(z)g(u) on Ja,b[,

t
and put G(t) = / g(&)d¢ for all t € R,
0

q0
o ol e 3.11)
N ||h||L1([a,b]) ’ ’

where k is given by (2.2).

Taking into account Theorem 3.1 and Lemma 3.1 we have the following result.

Corollary 3.1. Assume that there exist two positive constants ¢, d with d < ¢, such that

Gle) _ ,/Gd)

cP dp

where the constants k' is given by (3.11).
Further, suppose that there exist . > p, R > 0 such that

0 <uG(t) < tg(t),
for all |t| > R.
op—14p qoc?
p(b— )P k[ hll 1 ege 4y G(d) " p(b— @)P~H[[B]| L1 (0,01 G(e)
(P1) admits two nonnegative and non-zero weak solutions.

Then, for each A\ € ] , the problem

A consequence of Corollary 3.1 is the following result.

Theorem 3.2. Assume that

g(t) _
Jm o = —+00, (3.12)
and suppose that there exist n > p, R > 0 such that
0 < uG(t) < tg(t), (3.13)
P
for allt > R. Then, for each X €]0, \*[ where \* = 1o sup ¢ , the problem

p(b — a)P~ R L1 ((ap)) >0 G(c)
(Py) has at least two nonnegative and non zero weak solutions.
) c?

p(b = a)P~ Al L1,y G(e)
non negative one has that II?IiX G(&) = G(c) for every c € R;. From (3.12) there is d < ¢ such that

Proof. Fix A €]0, A*[. Then there is ¢ > 0 such that A < Since g is

p(b—a)p_lthHLl([aT“,b]) Gd) 1
2p—1 TSN
where k is given by (2.2). Hence, Corollary 3.1 ensures the conclusion. d




TWO NON-ZERO SOLUTIONS FOR STURM-LIOUVILLE ... 7

Remark 3.2. We observe that, in literature the existence of at least two nontrivial solutions for
differential problems is obtained associating to the classical Ambrosetti-Rabinowitz condition a
hypothesis on the nonlinear term of the type f(z,0) > 0, see for instance [16]. Instead in our results
we can also assume f(z,0) = 0 (see Theorem 3.1 and Theorem 3.2).

Remark 3.3. Theorem 1.1 in the Introduction is a consequence of Theorem 3.2 with ¢(z) = s(z) =
h(z) =1 for all z € [0, 1].

Now, we present examples that illustrate our results.

Example 3.1. Consider p =4 and the function g(t) = 5t* + 1. We have

gt) _
ts0+ 3 oo,
) . 1 et V27
and (3.13) is satisfied. Moreover, one has \* = —sup = ——. Due to Theorem 3.2, for each
4 >0 G(C) 4

A€ ]O, @ [ the problem

—((@+ D' Pu’) + zlulu = Ag(u) on 0,1,

u(0) = /(1) =0,
admits at least two non-zero and nonnegative solutions.

Example 3.2. Consider p = 3 and the function

ot) = SVE+5tt >0
0 t<0.

We observe that it is enought to pick for instance p = 4 and (3.13) is verified. Due to Theorem 3.2,

2
for each X € ]O, 5\7/ 54{ the problem

—([w'[u') + [ulu = Ag(u) on ]0,1],

u(0) =u'(1) =0,

admits at least two non-zero and nonnegative solutions.
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